
Currency Future Detailed Turnover
Date 09/11/2007

Buy/ Contract Foreign ValueNumber of

Sell ValueSize in RandPriceContract Contracts

Dec 2007 $ / R Currency Future

Sell  4  4,000.00 $ / R 14/12/2007 Currency Future  1,000 6.4960  25,984.00 

Buy  4  4,000.00 $ / R 14/12/2007 Currency Future  1,000 6.4960  25,984.00 

Sell  10  10,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6200  66,200.00 

Buy  10  10,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6200  66,200.00 

Buy  10  10,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6200  66,200.00 

Sell  10  10,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6200  66,200.00 

Sell  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5000  130,000.00 

Buy  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5000  130,000.00 

Sell  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5510  131,020.00 

Buy  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5510  131,020.00 

Sell  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6100  132,200.00 

Buy  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6100  132,200.00 

Sell  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6000  132,000.00 

Buy  20  20,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6000  132,000.00 

Buy  25  25,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5270  163,175.00 

Sell  25  25,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5270  163,175.00 

Buy  150  150,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5000  975,000.00 

Sell  150  150,000.00 $ / R 14/12/2007 Currency Future  1,000 6.5000  975,000.00 

Buy  430  430,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6100  2,842,300.00 

Sell  430  430,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6100  2,842,300.00 

Buy  2,000  2,000,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6005  13,201,000.00 

Sell  2,000  2,000,000.00 $ / R 14/12/2007 Currency Future  1,000 6.6005  13,201,000.00 

Total $ / R Currency Future  5,418  5,418,000.00  35,730,158.00 

Mar 2008 $ / R Currency Future

Buy  5  5,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6000  33,000.00 
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Sell  5  5,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6000  33,000.00 

Sell  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6095  66,095.00 

Buy  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6095  66,095.00 

Sell  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6800  66,800.00 

Buy  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6800  66,800.00 

Sell  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.7375  67,375.00 

Buy  10  10,000.00 $ / R 17/03/2008 Currency Future  1,000 6.7375  67,375.00 

Buy  30  30,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6100  198,300.00 

Sell  30  30,000.00 $ / R 17/03/2008 Currency Future  1,000 6.6100  198,300.00 

Total $ / R Currency Future  130  130,000.00  863,140.00 

Jun 2008 $ / R Currency Future

Buy  10  10,000.00 $ / R 13/06/2008 Currency Future  1,000 6.7200  67,200.00 

Sell  10  10,000.00 $ / R 13/06/2008 Currency Future  1,000 6.7200  67,200.00 

Total $ / R Currency Future  20  20,000.00  134,400.00 

 5,568,000.00 Grand Total for Currency Future Detailed Turnover  5,568  36,727,698.00 
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