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Yield-2< Currency Futures & Options Matched Trades
JSE Interest Rate Exchange Report for 25/05/2010
Matched Contract Details Product Call/Put  Strike No of Nominal Underlying Quantity Foreign Traded Value Trade Buy/
Time Trades Value Nominal Price inRand Type Sell
9:00:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 8.0086 (2,402,580.00) Member Sell
9:00:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 8.0086 2,402,580.00 Client Buy
9:01:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 232 232,000 8.0326 (1,863,563.20) Member Sell
9:01:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 232 232,000 8.0326 1,863,563.20 Client Buy
9:01:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0315 (80,315.00) Member Sell
9:01:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0315 80,315.00 Client Buy
9:01:00 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 7.9919 1,997,975.00 Member Buy
9:01:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 7.9919 (1,997,975.00) Client Sell
9:02:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 500 500,000 8.0041 (4,002,050.00) Member Sell
9:02:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 500 500,000 8.0041 4,002,050.00 Client Buy
9:03:00 $/R13/12/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.2300 (823,000.00) Member Sell
9:03:00 $/R13/12/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.2300 823,000.00 Client Buy
9:04:33 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0200 802,000.00 Member Buy
9:04:33  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0200 (802,000.00) Client Sell
9:06:09 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 320 320,000 7.8425 2,509,600.00 Member Buy
9:06:09 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 320 320,000 7.8425 (2,509,600.00) Client Sell
9:06:51 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 835 835,000 7.8425 6,548,487.50 Member Buy
9:06:51 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 835 835,000 7.8425 (6,548,487.50) Client Sell
9:07:13 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,100 1,100,000 7.8425 8,626,750.00 Member Buy
9:07:13  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,100 1,100,000 7.8425 (8,626,750.00) Client Sell
9:07:33  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,035 1,035,000 7.8425 8,116,987.50 Member Buy
9:07:33  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,035 1,035,000 7.8425 (8,116,987.50) Client Sell
9:09:49  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0250 80,250.00 Client Buy
9:09:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 290 290,000 8.0250 (2,327,250.00) Member Sell
9:09:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 290 290,000 8.0250 2,327,250.00 Client Buy
9:20:29  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0100 200,250.00 Member Buy
9:20:29  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0100 (200,250.00) Client Sell
9:21:00 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 2,600 2,600,000 8.2637 (21,485,620.00) Member Sell
9:21:00 $ /R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 2,600 2,600,000 8.2637 21,485,620.00 Client Buy
9:22:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 7.9825 (1,995,625.00) Member Sell
9:22:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 7.9825 1,995,625.00 Client Buy
9:22:00 $/R13/12/2010 Foreign Exchange Future 0.00 1 1,000 400 400,000 8.2512 (3,300,480.00) Member Sell
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9:22:00 $/R13/12/2010 Foreign Exchange Future 0.00 1 1,000 400 400,000 8.2512 3,300,480.00 Client Buy
9:22:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 400 400,000 8.0127 (3,205,080.00) Member Sell
9:22:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 400 400,000 8.0127 3,205,080.00 Client Buy
9:22:02  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 29 29,000 8.0250 (232,725.00) Member Sell
9:22:02  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 29 29,000 8.0250 232,725.00 Client Buy
9:31:46  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.0290 40,145.00 Member Buy
9:31:46  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.0290 (40,145.00) Client Sell
9:33:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0482 (804,820.00) Member Sell
9:33:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0482 804,820.00 Client Buy
9:33:48 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.0285 8,028,500.00 Member Buy
9:33:48  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.0285 (8,028,500.00) Client Sell
9:35:21 $ /R 14/06/2010 Foreign Exchange Future (o} 7.50 1 1,000 1,500 1,500,000 517.4100 776,115,000.00 Member Buy
9:35:21  $/R 14/06/2010 Foreign Exchange Future o] 7.50 1 1,000 1,500 1,500,000 517.4100 (776,115,000.00) Client Sell
9:38:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1703 (1,634,060.00) Member Sell
9:38:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1803 (1,636,060.00) Member Sell
9:38:00 $ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1803 1,636,060.00 Client Buy
9:41:34  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.0350 (160,700.00) Client Sell
9:41:34 $ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0450 80,450.00 Member Buy
9:41:38  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0460 (402,300.00) Member Sell
9:41:38  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0460 402,300.00 Member Buy
9:41:57  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0460 402,300.00 Member Buy
9:41:57  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0460 (402,300.00) Member Sell
9:41:58  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 90 90,000 8.0450 724,050.00 Member Buy
9:41:58  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 90 90,000 8.0450 (724,050.00) Member Sell
9:46:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1633 (1,632,660.00) Member Sell
9:46:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1733 (1,634,660.00) Member Sell
9:46:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1733 1,634,660.00 Client Buy
9:49:45  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0322 1,606,440.00 Member Buy
9:49:45  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0322 (1,606,440.00) Client Sell
9:53:57  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0322 (1,606,440.00) Member Sell
9:53:57  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0322 1,606,440.00 Client Buy
9:54:11 $ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1733 1,634,660.00 Member Buy
9:54:11  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1733 (1,634,660.00) Client Sell
10:03:57 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0150 400,750.00 Client Buy
10:03:57 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0150 (400,750.00) Member Sell
10:04:15 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.0150 160,300.00 Client Buy
10:04:15 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.0150 (160,300.00) Member Sell
10:04:16  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 30 30,000 8.0150 240,450.00 Member Buy
10:04:16  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 30 30,000 8.0150 (240,450.00) Member Sell
10:05:41 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0100 400,500.00 Member Buy
10:05:41  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0100 (400,500.00) Member Sell
10:05:48 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0100 200,250.00 Member Buy
10:05:48 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0100 (200,250.00) Member Sell
10:08:59 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1250 (81,250.00) Client Sell
10:08:59 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1250 81,250.00 Member Buy
10:24:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 30 30,000 7.9961 239,883.00 Member Buy
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10:24:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 30 30,000 7.9961 (239,883.00) Client Sell
10:24:43  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 35 35,000 8.0010 280,035.00 Member Buy
10:24:43  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 35 35,000 8.0010 (280,035.00) Client Sell
10:26:39  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0000 80,000.00 Member Buy
10:26:39  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0000 (80,000.00) Client Sell
10:29:48 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 90 90,000 8.0000 720,000.00 Member Buy
10:29:48 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 90 90,000 8.0000 (720,000.00) Client Sell
10:29:49  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 8.0000 16,000.00 Client Buy
10:29:49 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 8.0000 (16,000.00) Client Sell
10:35:34 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 52 52,000 8.0960 420,992.00 Member Buy
10:35:34  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 52 52,000 8.0960 (420,992.00) Client Sell
10:41:04 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 (400,000.00) Client Sell
10:41:04 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 400,000.00 Member Buy
10:41:24  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 (400,000.00) Client Sell
10:41:24 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 400,000.00 Member Buy
10:41:27  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 (400,000.00) Client Sell
10:41:27 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 400,000.00 Member Buy
10:41:30 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 (400,000.00) Client Sell
10:41:30 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0000 400,000.00 Member Buy
10:41:32  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 8.0000 (64,000.00) Client Sell
10:41:32  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 8.0000 64,000.00 Member Buy
10:57:26  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 4 4,000 8.0100 (32,040.00) Client Sell
10:57:26  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 4 4,000 8.0100 32,040.00 Member Buy
11:21:54  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 7.9900 79,900.00 Client Buy
11:21:54  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 7.9900 (79,900.00) Member Sell
11:37:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1128 1,622,560.00 Member Buy
11:37:00 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1128 (1,622,560.00) Member Sell
11:40:12  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0008 (1,600,160.00) Member Sell
11:40:12  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0008 1,600,160.00 Member Buy
11:52:39  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5,000 5,000,000 8.0055 40,027,500.00 Member Buy
11:52:39  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5,000 5,000,000 8.0055 (40,027,500.00) Client Sell
11:57:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0105 (400,525.00) Member Sell
11:57:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0105 400,525.00 Member Buy
11:57:56  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0105 (400,525.00) Member Sell
11:57:56 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0105 400,525.00 Member Buy
12:09:58 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 4,500 4,500,000 8.1360 36,612,000.00 Member Buy
12:09:58 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 4,500 4,500,000 8.1360 (36,612,000.00) Client Sell
12:13:28  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1350 1,627,000.00 Member Buy
12:13:28  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.1350 (1,627,000.00) Client Sell
12:13:42  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0300 401,500.00 Member Buy
12:13:43  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 750 750,000 8.0300 6,022,500.00 Member Buy
12:14:17  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0300 401,500.00 Member Buy
12:14:19  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0300 401,500.00 Member Buy
12:14:20  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0300 401,500.00 Member Buy
12:14:21  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 9 9,000 8.0100 72,090.00 Member Buy
12:14:21  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 9 9,000 8.0100 (72,090.00) Client Sell
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12:14:25 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.0300 (8,030,000.00) Client Sell
12:14:25 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0300 401,500.00 Member Buy
12:14:31  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.2475 824,750.00 Member Buy
12:14:31  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.2475 (824,750.00) Client Sell
12:15:03  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:07  $/R 14/06/2010 Foreign Exchange Future Cc 8.00 1 1,000 10,000 10,000,000 168.0000 (1,680,000,000.00) Member Sell
12:15:07  $/R 14/06/2010 Foreign Exchange Future Cc 8.00 1 1,000 10,000 10,000,000 168.0000 1,680,000,000.00 Client Buy
12:15:23  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:31  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:36  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:39  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:43 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:54 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:57  $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:58 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:15:59 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 500 500,000 8.2590 (4,129,500.00) Client Sell
12:15:59 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.2590 412,950.00 Member Buy
12:25:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20,000 20,000,000 7.9985 159,970,000.00 Member Buy
12:25:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20,000 20,000,000 7.9985 (159,970,000.00) Client Sell
13:03:27  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.1185 40,592.50 Member Buy
13:03:27  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.1185 (40,592.50) Client Sell
13:03:35 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2,000 2,000,000 8.0081 16,016,200.00 Member Buy
13:03:35 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2,000 2,000,000 8.0081 (16,016,200.00) Client Sell
13:04:34  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 750 750,000 8.0180 (6,013,500.00) Member Sell
13:04:34  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 750 750,000 8.0180 6,013,500.00 Member Buy
13:06:02 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1410 (81,410.00) Client Sell
13:06:02 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1410 81,410.00 Member Buy
13:29:27  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1 1,000 7.9975 7,997.50 Member Buy
13:29:27  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1 1,000 7.9975 (7,997.50) Client Sell
13:41:51  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.0365 (160,730.00) Member Sell
13:41:51  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.0365 160,730.00 Client Buy
13:57:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 8.0150 (120,225.00) Member Sell
13:57:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 8.0150 120,225.00 Client Buy
14:05:58 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 7.9975 15,995.00 Client Buy
14:05:58 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 7.9975 (15,995.00) Client Sell
14:05:58 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 7.9905 63,924.00 Member Buy
14:05:58 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 7.9905 (63,924.00) Client Sell
14:19:18  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 7.9835 119,752.50 Member Buy
14:19:18  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 7.9835 (119,752.50) Client Sell
14:46:28 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.2300 (41,150.00) Client Sell
14:46:28 $/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.2300 41,150.00 Member Buy
14:57:06 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 70 70,000 8.0215 (561,505.00) Client Sell
14:57:06 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 8.0215 1,604,300.00 Member Buy
15:07:12  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1510 (81,510.00) Member Sell
15:07:12  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.1510 81,510.00 Client Buy
15:07:43  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 130 130,000 8.0115 1,041,495.00 Member Buy
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15:07:43  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 130 130,000 8.0115 (1,041,495.00) Client Sell
15:26:42  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0140 (400,700.00) Member Sell
15:26:42 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0140 400,700.00 Member Buy
15:26:45 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.1325 (406,625.00) Member Sell
15:26:45 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.1325 406,625.00 Member Buy
15:33:41  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2,000 2,000,000 8.0135 16,027,000.00 Member Buy
15:33:41  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2,000 2,000,000 8.0135 (16,027,000.00) Member Sell
15:37:20 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0145 (80,145.00) Client Sell
15:37:20 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0145 80,145.00 Member Buy
15:39:14  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 3 3,000 8.1400 (24,420.00) Client Sell
15:39:14  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 3 3,000 8.1400 24,420.00 Member Buy
15:41:03 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 347 347,000 8.0193 2,782,697.10 Member Buy
15:41:03  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 347 347,000 8.0193 (2,782,697.10) Client Sell
16:02:18  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0050 (200,125.00) Client Sell
16:02:18 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0050 200,125.00 Member Buy
16:02:19  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0050 (200,125.00) Client Sell
16:02:19 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 8.0050 200,125.00 Member Buy
16:02:20 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0050 (800,500.00) Client Sell
16:02:20 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 8.0050 800,500.00 Member Buy
16:03:35 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 750 750,000 8.0020 6,001,500.00 Member Buy
16:03:35 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 750 750,000 8.0020 (6,001,500.00) Member Sell
16:05:15 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.6345 (8,634,500.00) Member Sell
16:05:15 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.6345 8,634,500.00 Client Buy
16:19:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 29 29,000 7.9945 231,840.50 Member Buy
16:19:50 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 29 29,000 7.9945 (231,840.50) Client Sell
16:22:19  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.0085 (40,042.50) Client Sell
16:22:19  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 8.0085 40,042.50 Member Buy
16:22:19  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.1280 (406,400.00) Client Sell
16:22:19  $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.1280 406,400.00 Member Buy
16:23:59 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 45 45,000 8.0170 (360,765.00) Member Sell
16:23:59 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 45 45,000 8.0170 360,765.00 Client Buy
16:27:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.0114 (8,011,400.00) Member Sell
16:27:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 8.0114 8,011,400.00 Client Buy
16:47:24 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0175 400,875.00 Member Buy
16:47:24  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 50 50,000 8.0175 (400,875.00) Client Sell
16:49:05 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.1350 (162,700.00) Client Sell
16:49:05 $/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 8.1350 162,700.00 Member Buy
16:58:21  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0060 80,060.00 Member Buy
16:58:21  $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 8.0060 (80,060.00) Client Sell
16:59:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 500 500,000 8.0224 (4,011,200.00) Member Sell
16:59:00 $/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 500 500,000 8.0224 4,011,200.00 Client Buy
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Matched Contract Details Product Call/Put  Strike No of Nominal Underlying Quantity Foreign Traded Value Trade Buy/
Time Trades Value Nominal Price inRand Type Sell
Total Futures 104 52,901 52,901,000 425,318,737.30

Total Options 2 11,500 11,500,000 2,456,115,000.00

Total for $ / R Foreign Exchange Future 106 64,401 64,401,000 2,881,433,737.30

9:10:00 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 11.4840 11,484,000.00 Member Buy
9:10:00 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,000 1,000,000 11.4840 (11,484,000.00) Client Sell
9:21:00 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 11.4383 (2,859,575.00) Member Sell
9:21:00 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 11.4383 2,859,575.00 Client Buy
9:39:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 11.6899 (2,337,980.00) Member Sell
9:39:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 11.6899 2,337,980.00 Client Buy
9:39:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 11.6799 (2,335,980.00) Member Sell
10:00:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 11.6616 (3,498,480.00) Member Sell
10:00:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 11.6616 3,498,480.00 Client Buy
10:00:00 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 11.6516 (3,495,480.00) Member Sell
10:03:57 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4585 859,387.50 Member Buy
10:03:57 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4585 (859,387.50) Member Sell
10:27:51 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 11.4595 3,437,850.00 Member Buy
10:27:51 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 300 300,000 11.4595 (3,437,850.00) Client Sell
11:57:50 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4395 (857,962.50) Member Sell
11:57:50 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4395 857,962.50 Member Buy
11:57:51 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4395 (857,962.50) Member Sell
11:57:51 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.4395 857,962.50 Member Buy
13:20:16 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.5070 863,025.00 Member Buy
13:20:16  £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.5070 (863,025.00) Member Sell
15:26:46 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.6615 (874,612.50) Member Sell
15:26:46 £/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 11.6615 874,612.50 Member Buy
15:39:13 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 3 3,000 11.4950 (34,485.00) Client Sell
15:39:13  £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 3 3,000 11.4950 34,485.00 Member Buy
15:40:13 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 11.5000 (115,000.00) Client Sell
15:40:13 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 11.5000 115,000.00 Member Buy
15:49:46 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 11.4900 2,298,000.00 Member Buy
15:49:46 £/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 11.4900 (2,298,000.00) Client Sell
Total Futures 14 2,888 2,888,000 33,294,050.00

Total Options

Total for £ / R Foreign Exchange Future 14 2,888 2,888,000 33,294,050.00

9:01:55 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 4 4,000 9.8130 39,252.00 Member Buy
9:01:55 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 4 4,000 9.8130 (39,252.00) Client Sell
9:45:00 €/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 10.0118 (20,023.60) Member Sell
9:45:00 €/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 10.0118 20,023.60 Client Buy
10:08:39 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 9.8377 19,675.40 Member Buy
10:08:39 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 2 2,000 9.8377 (19,675.40) Client Sell
10:18:42 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 9.7870 97,870.00 Member Buy
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Matched Contract Details Product Call/Put  Strike No of Nominal Underlying Quantity Foreign Traded Value Trade Buy/
Time Trades Value Nominal Price inRand Type Sell
10:18:42 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 9.7870 (97,870.00) Client Sell
10:56:07 €/R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 9.9500 (1,990,000.00) Member Sell
10:56:07 € /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 200 200,000 9.9500 1,990,000.00 Client Buy
11:57:50 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7840 (733,800.00) Member Sell
11:57:50 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7840 733,800.00 Member Buy
11:58:01 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 9.7840 (2,446,000.00) Member Sell
11:58:01 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 250 250,000 9.7840 2,446,000.00 Member Buy
11:58:01  €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7840 (733,800.00) Member Sell
11:58:01 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7840 733,800.00 Member Buy
11:58:02 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 9.7840 (978,400.00) Member Sell
11:58:02 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 100 100,000 9.7840 978,400.00 Member Buy
12:06:15 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 9.7890 (97,890.00) Member Sell
12:06:15 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 10 10,000 9.7890 97,890.00 Client Buy
12:12:03 €/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 10.1050 (757,875.00) Member Sell
12:12:03 €/R 13/12/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 10.1050 757,875.00 Client Buy
12:49:14 € /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 9.7800 244,500.00 Client Buy
12:49:14 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 25 25,000 9.7800 (244,500.00) Member Sell
13:57:07 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 9.7885 146,827.50 Client Buy
13:57:07 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 9.7885 (146,827.50) Member Sell
14:20:23  €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 9.7625 (146,437.50) Client Sell
14:20:23 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 9.7625 146,437.50 Member Buy
14:48:15 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7910 (734,325.00) Member Sell
14:48:15 €/R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 75 75,000 9.7910 734,325.00 Member Buy
Total Futures 15 933 933,000 9,186,676.00

Total Options

Total for € / R Foreign Exchange Future 15 933 933,000 9,186,676.00

9:04:08 AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 910 910,000 6.5240 (5,936,840.00) Member Sell
9:04:08 AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 910 910,000 6.5240 5,936,840.00 Client Buy
9:04:44  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,215 1,215,000 6.5240 (7,926,660.00) Member Sell
9:04:44  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,215 1,215,000 6.5240 7,926,660.00 Client Buy
9:05:15  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,125 1,125,000 6.5240 (7,339,500.00) Member Sell
9:05:15  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 1,125 1,125,000 6.5240 7,339,500.00 Client Buy
9:05:38  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 350 350,000 6.5240 (2,283,400.00) Member Sell
9:05:38  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 350 350,000 6.5240 2,283,400.00 Client Buy
9:53:21 AUS$ / R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 7 7,000 6.5350 45,745.00 Client Buy
9:53:21  AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 7 7,000 6.5350 (45,745.00) Member Sell
10:36:44  AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 7 7,000 6.5080 (45,556.00) Member Sell
10:36:44 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 7 7,000 6.5080 45556.00 Client Buy
11:12:45 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 6.5000 52,000.00 Client Buy
11:12:45  AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 8 8,000 6.5000 (52,000.00) Member Sell
11:23:08 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 6.4940 97,410.00 Client Buy
11:23:08 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 15 15,000 6.4940 (97,410.00) Member Sell
14:41:59  AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 6.4800 (129,600.00) Client Sell
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14:41:59 AU$ /R 14/06/2010 Foreign Exchange Future 0.00 1 1,000 20 20,000 6.4800 129,600.00 Member Buy
15:27:29 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 6.5285 (32,642.50) Member Sell
15:27:29 AU$ /R 13/09/2010 Foreign Exchange Future 0.00 1 1,000 5 5,000 6.5285 32,642.50 Client Buy
Total Futures 10 3,662 3,662,000 23,889,353.50

Total Options

Total for AU$ / R Foreign Exchange Future 10 3,662 3,662000 2388935350
Total Futures 143 60,384 60,384,000 491,688,816.80

Total Options 2 11,500 11,500,000 2,456,115,000.00

Grand Total for all Instruments 145 71,884 71,884,000 2,947,803,816.80
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